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Securities Lending Report
HSBC CONTINENTAL EUROPE / HSBC MSCI AC FAR EAST EX JAPAN UCITS ETF - 797734
Report as at 03/09/2025

Summary of policy

% limit on maximum percentage of book on loan

30%

Revenue Split

75/25*

Name of the Fund

HSBC CONTINENTAL EUROPE / HSBC MSCI AC FAR EAST EX JAPAN UCITS ETF - 797734

Replication Mode

Physical replication

ISIN Code IEOOBBQ2W338
Total net assets (AuM) 296,978,392
Reference currency of the fund UsD

* The sub-fund will receive 75% of the gross revenue generated and the remaining 25% will be split between the Securities Lending Agent and the Management Company

Securities lending data - as at 03/09/2025

Currently on loan in USD (base currency)

29,447,458.38

Current percentage on loan (in % of the fund AuM)

9.92%

Collateral value (cash and securities) in USD (base currency)

31,788,009.43

Collateral value (cash and securities) in % of loan

108%

Securities lending statistics

12-month average on loan in USD (base currency)

16,641,363.32

12-month average on loan as a % of the fund AuM

8.05%

12-month maximum on loan in USD

35,627,393.53

12-month maximum on loan as a % of the fund AuM 17.35%
Gross Return for the fund over the last 12 months in (base currency fund) 79,066.71
Gross Return for the fund over the last 12 months in % of the fund AuM 0.0383%

Collateral data - as at 03/09/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight

AT0000383864 ATGV 6.250 07/15/27 AUSTRIA GOV AT EUR AA1 103.02 120.16 0.00%
AUOO0000ASX7 ASX ODSH ASX COM AU AUD AAA 199,830.10 130,348.51 0.41%
AU000000LLC3 LENDLEASE UNIT LENDLEASE COM AU AUD AAA 144,296.81 94,124.33 0.30%
BE0000340498 BEGV 2.150 06/22/66 BELGIUM GOV BE EUR AA3 0.57 0.67 0.00%
BE0000343526 BEGV 2.250 06/22/57 BELGIUM GOV BE EUR AA3 1.29 1.50 0.00%
BE0974293251 ABIODSHABI COM BE EUR AA3 24,693.79 28,800.46 0.09%
CH0010645932 GIVAUDAN ODSH GIVAUDAN COM CH CHF 1,287,842.00 1,604,384.10 5.05%
CH0012214059 HOLCIM ODSH HOLCIM COM CH CHF 23,074.73 28,746.33 0.09%
CH0224397007 CHGV 2.000 06/25/64 SWITZERLAND GOV CH CHF 109,189.71 136,027.74 0.43%
CH0344958472 CHGV 0.500 05/24/55 SWITZERLAND GOV CH CHF 109,663.27 136,617.70 0.43%




Collateral data - as at 03/09/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight

CNE1000002L3 CHINA LIFE INS ODSH CHINA LIFE INS COM CN HKD 9,615,661.42 1,232,120.42 3.88%
DE0001102572 DEGV 08/15/52 GERMANY GOV DE EUR AAA 0.40 0.47 0.00%
DE0001108504 DEGV PO STR 07/04/39 GERMANY GOV DE EUR AAA 1.95 2.28 0.00%
DE0001108546 DEGV PO STR 07/04/40 GERMANY GOV DE EUR AAA 0.62 0.72 0.00%
DE0001108595 DEGV PO STR 07/04/42 GERMANY GOV DE EUR AAA 241.91 282.15 0.00%
DE0001108835 DEGV PO STR 08/15/48 GERMANY GOV DE EUR AAA 0.87 1.02 0.00%
DE0001142032 DEGV PO STR 07/04/27 GERMANY GOV DE EUR AAA 10.51 12.26 0.00%
DE0001142073 DEGV PO STR 07/04/28 GERMANY GOV DE EUR AAA 398.45 464.71 0.00%
DE0001142263 DEGV PO STR 01/04/37 GERMANY GOV DE EUR AAA 0.71 0.83 0.00%
DE0001142685 DEGV IO STR 01/04/35 GERMANY GOV DE EUR AAA 1.54 1.80 0.00%
DE0001143329 DEGV IO STR 07/04/29 GERMANY GOV DE EUR AAA 1.82 212 0.00%
DE0005140008 DEUTSCHE BANK ODSH DEUTSCHE BANK COM DE EUR AAA 527,884.51 615,673.80 1.94%
DE0005557508 DEUTSCHE TELEKOM ODSH DEUTSCHE TELEKOM COM DE EUR AAA 352,274.51 410,859.16 1.29%
DE0007164600 SAP SE ODSH SAP SE COM DE EUR AAA 527,707.69 615,467.57 1.94%
DE0007236101 SIEMENS ODSH SIEMENS COM DE EUR AAA 527,844.99 615,627.71 1.94%
FR0013154028 FRGV 1.750 05/25/66 FRANCE GOV FR EUR AA2 0.49 0.58 0.00%
FR0013257524 FRGV 2.000 05/25/48 FRANCE GOV FR EUR AA2 24.95 29.10 0.00%
FR0013286192 FRGV 0.750 05/25/28 FRANCE GOV FR EUR AA2 1,741,039.26 2,030,580.99 6.39%
FR0014002WK3 FRGV 11/25/31 FRANCE GOV FR EUR AA2 0.83 0.96 0.00%
FR0014004J31 FRGV 0.750 05/25/53 FRANCE GOV FR EUR AA2 4.20 4.90 0.00%
FR001400L834 FRGV 3.500 11/25/33 FRANCE GOV FR EUR AA2 2.01 2.34 0.00%
FR001400PM68 FRGV 2.750 02/25/30 FRANCE GOV FR EUR AA2 60,300.36 70,328.55 0.22%
FR001400WYO4 FRGV 3.600 05/25/42 FRANCE GOV FR EUR AA2 1,657.60 1,933.27 0.01%
GB0002374006 ORD 28 101/108P DIAGEO CST GB GBP AA3 52,127.14 69,842.55 0.22%
GBOOBOCNHZ09 UKTI 1 1/4 11/22/55 UK TREASURY GIL GB GBP AA3 59,894.66 80,249.86 0.25%
GB00B24FF097 UKT 4 3/4 12/07/30 UK TREASURY GIL GB GBP AA3 55,103.01 73,829.77 0.23%
GB00B39R3707 UKT 4 1/4 12/07/49 UK TREASURY GIL GB GBP AA3 55,065.70 73,779.78 0.23%
GB00B421JZ66 UKTI 0 1/2 03/22/50 UK TREASURY GIL GB GBP AA3 58,609.63 78,528.11 0.25%
GB00OBBJNQY21 UKT 3 1/2 07/22/68 UK TREASURY GIL GB GBP AA3 0.67 0.90 0.00%
GB00OBBJNQY21 UKT 3 1/2 07/22/68 UK TREASURY GIL GB GBP AA3 36,202.20 48,505.52 0.15%
GB00OBDX8CX86 UKTI 0 1/8 03/22/68 UK TREASURY GIL GB GBP AA3 60,005.58 80,398.48 0.25%
GBOOBFMCNG652 UKT 158 10/22/71 UK Treasury GIL GB GBP AA3 0.38 0.51 0.00%
GBO0OBL6K5J42 ENDEAVOUR MING ODSH ENDEAVOUR MING CST GB GBP AA3 90,922.32 121,822.27 0.38%
GB00BM822V59 UKT 1 1/2 07/31/53 UK Treasury GIL GB GBP AA3 0.42 0.56 0.00%
GBOOBNNGP775 UKT 07/8 01/31/46 UK Treasury GIL GB GBP AA3 0.43 0.58 0.00%
GB00OBP9DLZ64 UKTI 0 1/8 03/22/58 UK TREASURY GIL GB GBP AA3 60,099.91 80,524.86 0.25%
GB0O0OBPCJD997 UKT 3 3/4 10/22/53 UK Treasury GIL GB GBP AA3 22,550.86 30,214.77 0.10%
GBOOBPSNBB36 UKT 4 3/8 07/31/54 UK Treasury GIL GB GBP AA3 55,103.68 73,830.67 0.23%
GB00OBT7J0027 UKT 4 A', 03/07/35 Corp UK TREASURY GIL GB GBP AA3 11,982.12 16,054.24 0.05%




Collateral data - as at 03/09/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight

GB00BT7J0241 UKT 5 3/8 01/31/56 UK Treasury GIL GB GBP AA3 59,948.32 80,321.76 0.25%
IEOOBLP1HW54 AON ODSH AON COM us usD AAA 369,356.28 369,356.28 1.16%
JP1051621PA5 JPGV 0.300 09/20/28 JAPAN GOV JP JPY A1l 17,868,501.36 120,663.81 0.38%
JP1201321BC7 JPGV 1.700 12/20/31 JAPAN GOV JP JPY A1l 64,626,833.53 436,417.12 1.37%
JP1300331A99 JPGV 2.000 09/20/40 JAPAN GOV JP JPY A1l 228,045,251.28 1,539,961.76 4.84%
JP3162600005 SMC JP ODSH SMC JP COM JP JPY A1l 26,687,998.64 180,220.80 0.57%
JP3190000004 OBAYASHI ODSH OBAYASHI COM JP JPY A1l 29,372,749.02 198,350.59 0.62%
JP3200450009 ORIX ODSH ORIX COM JP JPY A1l 28,993,998.94 195,792.94 0.62%
JP3347200002 SHIONOGI ODSH SHIONOGI COM JP JPY A1l 24,110,249.71 162,813.57 0.51%
JP3371200001 SHIN-ETSU CHEM ODSH SHIN-ETSU CHEM COM JP JPY A1l 29,022,498.80 195,985.39 0.62%
JP3401400001 SUMITOMO CHEM ODSH SUMITOMO CHEM COM JP JPY A1l 182,467,798.09 1,232,182.78 3.88%
JP3404600003 SUMITOMO CORP ODSH SUMITOMO CORP COM JP JPY A1l 122,060,998.88 824,263.03 2.59%
JP3409000001 SUMITOMO REALTY ODSH SUMITOMO REALTY COM JP JPY A1l 182,286,598.60 1,230,959.16 3.87%
JP3435000009 SONY GROUP ODSH SONY GROUP COM JP JPY A1l 183,539,999.04 1,239,423.22 3.90%
JP3818000006 FUJITSU ODSH FUJITSU COM JP JPY A1l 182,437,498.64 1,231,978.17 3.88%
JP3890310000 MS&AD INSURANCE ODSH MS&AD INSURANCE COM JP JPY A1l 1,362,798.70 9,202.81 0.03%
JP3890350006 SMFG ODSH SMFG COM JP JPY A1l 28,461,598.84 192,197.70 0.60%
JP3898400001 MITSUBISHI ODSH MITSUBISHI COM JP JPY A1l 28,551,499.19 192,804.79 0.61%
JP3900000005 MHI ODSH MHI COM JP JPY A1l 182,415,998.74 1,231,832.98 3.88%
KYG875721634 TENCENT HOLDINGS ODSH TENCENT HOLDINGS COM HK HKD 1,350,814.43 173,089.08 0.54%
NL0000102234 NLGV 4.000 01/15/37 NETHERLANDS GOV NL EUR AAA 89,744.01 104,668.80 0.33%
NLO0000395903 WOLTERS KLUWER ODSH WOLTERS KLUWER COM NL EUR AAA 527,802.29 615,577.91 1.94%
NL0009446418 NLGV 3.750 01/15/42 NETHERLANDS GOV NL EUR AAA 89,743.65 104,668.37 0.33%
NL0010071189 NLGV 2.500 01/15/33 NETHERLANDS GOV NL EUR AAA 89,743.33 104,668.00 0.33%
NL0010721999 NLGV 2.750 01/15/47 NETHERLANDS GOV NL EUR AAA 22,439.76 26,171.58 0.08%
NL0012818504 NLGV 0.750 07/15/28 NETHERLANDS GOV NL EUR AAA 90,533.24 105,589.28 0.33%
NL0013332430 NLGV 0.250 07/15/29 NETHERLANDS GOV NL EUR AAA 89,743.65 104,668.37 0.33%
NL0013552060 NLGV 0.500 01/15/40 NETHERLANDS GOV NL EUR AAA 89,744.80 104,669.71 0.33%
NL00150012X2 NLGV 2.000 01/15/54 NETHERLANDS GOV NL EUR AAA 1.44 1.67 0.00%
US00724F1012 ADOBE ODSH ADOBE COM us usD AAA 28,687.29 28,687.29 0.09%
US0231351067 AMAZON.COM ODSH AMAZON.COM COM us usD AAA 201,904.62 201,904.62 0.64%
US03076C1062 AMERIPRISE FIN ODSH AMERIPRISE FIN COM us usD AAA 130,256.28 130,256.28 0.41%
US0378331005 APPLE ODSH APPLE COM us usD AAA 817,573.46 817,573.46 2.57%
US1729674242 CITIGROUP ODSH CITIGROUP COM us usD AAA 1,607,658.35 1,607,658.35 5.06%
US2193501051 CORNING ODSH CORNING COM us usD AAA 173,092.15 173,092.15 0.54%
US30231G1022 EXXON MOBIL ODSH EXXON MOBIL COM us usD AAA 173,067.21 173,067.21 0.54%
US3755581036 GILEAD SCIENCES ODSH GILEAD SCIENCES COM us uUsD AAA 173,122.55 173,122.55 0.54%
US45337C1027 INCYTE ODSH INCYTE COM us uUsD AAA 173,077.74 173,077.74 0.54%
US4581401001 INTEL ODSH INTEL COM us uUsD AAA 173,101.49 173,101.49 0.54%




Collateral data - as at 03/09/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight
US4663131039 JABIL ODSH JABIL COM us UsD AAA 172,980.48 172,980.48 0.54%
US4781601046 JOHNSON&JOHNSON ODSH JOHNSON&JOHNSON COM us uUsD AAA 712.24 712.24 0.00%
US5324571083 LILLY ODSH LILLY COM us uUsD AAA 28,672.40 28,672.40 0.09%
US60770K1079 MODERNA ODSH MODERNA COM us uUsD AAA 1,490,370.09 1,490,370.09 4.69%
US67066G1040 NVIDIA ODSH NVIDIA COM us uUsD AAA 809,155.62 809,155.62 2.55%
US78409V1044 S&P GLOBAL ODSH S&P GLOBAL COM us uUsD AAA 1,609,206.48 1,609,206.48 5.06%
US912810EW46 UST 6.000 02/15/26 US TREASURY GOV us uUsD AAA 480,514.10 480,514.10 1.51%
US912810SU34 UST 1.875 02/15/51 US TREASURY GOV us uUsD AAA 116,289.61 116,289.61 0.37%
US912810TL26 UST 4.000 11/15/52 US TREASURY GOV us uUsD AAA 70,277.21 70,277.21 0.22%
US912810TW80 UST 4.750 11/15/43 US TREASURY GOV us uUsD AAA 473,842.01 473,842.01 1.49%
US912810UC08 UST 4.250 08/15/54 US TREASURY GOV us uUsD AAA 80,445.21 80,445.21 0.25%
US912810UL07 UST 5.000 05/15/45 US TREASURY GOV us uUsD AAA 481,011.88 481,011.88 1.51%
US91282CHH79 UST 4.125 06/15/26 US TREASURY GOV us uUsD AAA 480,197.34 480,197.34 1.51%
US91282CKQ32 UST 4.375 05/15/34 US TREASURY GOV us uUsD AAA 480,522.95 480,522.95 1.51%
US91282CMW81 UST 3.750 04/15/28 US TREASURY GOV us uUsD AAA 473,616.60 473,616.60 1.49%
Total: 31,788,009.43 100.00%
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Counterparts

Number of counterparties with exposure exceeding 3% of the Fund's NAV

No. | Major Name

Market Value

Top 5 borrowers in last Month

No. | Counterparty

Market Value

1 | BARCLAYS CAPITAL SECURITIES LIMITED (PARENT) 9,318,918.38
2 | MACQUARIE BANK LTD (PARENT) 7,388,880.21
3 | NATIXIS (PARENT) 3,689,323.03
4 | MORGAN STANLEY & CO INTERNATIONAL PLC (PARENT) 2,912,724.18
5 | MIZUHO SECURITIES CO LTD (PARENT) 1,407,137.31
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