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Summary of policy

% limit on maximum percentage of book on loan

25%

Revenue Split

75/25*

Name of the Fund

HBCE / HSBC Gbl Inv Fd - Europe Value

Replication Mode

Physical replication

ISIN Code LU0164906959
Total net assets (AuM) 51,959,522
Reference currency of the fund EUR
* The sub-fund will receive 75% of the gross revenue generated and the remaining 25% will be split between the Securities Lending Agent and the Management Company

Securities lending data - as at 20/05/2025

Currently on loan in EUR (base currency) 4,962,149.08

Current percentage on loan (in % of the fund AuM) 9.55%

Collateral value (cash and securities) in EUR (base currency) 5,258,840.67

Collateral value (cash and securities) in % of loan 106%

Securities lending statistics

12-month average on loan in EUR (base currency) 8,643,736.99
12-month average on loan as a % of the fund AuM 16.70%

12-month maximum on loan in EUR

14,166,105.84

12-month maximum on loan as a % of the fund AuM 23.59%
Gross Return for the fund over the last 12 months in (base currency fund) 13,864.29
Gross Return for the fund over the last 12 months in % of the fund AuM 0.0268%

Collateral data - as at 20/05/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight

CA1366812024 CDN TIRE ODSH CDN TIRE COM CA CAD AAA 88,493.99 56,393.12 1.07%
CA67077M1086 NUTRIEN ODSH NUTRIEN COM CA CAD AAA 161.86 103.14 0.00%
CH0418792922 SIKA ODSH SIKA COM CH CHF 885.19 944.07 0.02%
FR001400L834 FRGV 3.500 11/25/33 FRANCE GOV FR EUR AA2 103,315.00 103,315.00 1.96%
GB0007099541 ORD GBPO0.05 PRUDENTIAL PLC CST GB GBP AA3 47,539.36 56,413.15 1.07%
GB0009895292 ORD USDO0.25 ASTRAZENECA CST GB GBP AA3 47,503.76 56,370.90 1.07%
GB00B421JZ66 UKTI 0 1/2 03/22/50 UK TREASURY GIL GB GBP AA3 130,031.24 154,303.12 2.93%
GBO0B4PTCY75 UKTI 0 3/8 03/22/62 UK TREASURY GIL GB GBP AA3 32,507.99 38,575.99 0.73%
GB0O0OBDR05CO01 NATIONAL GRID ODSH NATIONAL GRID CST GB GBP AA3 76,505.00 90,785.57 1.73%
GB00OBMBL1D50 UKT 1/2 10/22/61 UK TREASURY GIL GB GBP AA3 0.00 0.00 0.00%




Collateral data - as at 20/05/2025

Counterparts

Number of counterparties with exposure exceeding 3% of the Fund's NAV

No. | Major Name Market Value

1 | BARCLAYS CAPITAL SECURITIES LIMIT 3,690,282.47
Top 5 borrowers in last Month
No. | Counterparty Market Value

1 | BARCLAYS CAPITAL SECURITIES LIMITED (PARENT) 5,740,089.13

2 | NATIXIS (PARENT) 1,777,583.79

3 | CITIGROUP GLOBAL MARKETS LTD (PARENT) 665,251.50

4 | HSBC BANK PLC (PARENT) 329,230.50

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight
GBOOBVYVFW23 AUTO TRADER ODSH AUTO TRADER CST GB GBP AA3 123,061.06 146,031.87 2.78%
US0079031078 AMD ODSH AMD COM us usD AAA 63,052.47 56,327.02 1.07%
US02079K3059 ALPHABET ODSH ALPHABET COM us usD AAA 163,341.99 145,919.22 2.77%
uUs0865161014 BEST BUY ODSH BEST BUY COM us usD AAA 63,110.08 56,378.48 1.07%
US1491231015 CATERPILLAR ODSH CATERPILLAR COM us usD AAA 163,265.11 145,850.55 2.77%
US1912161007 COCA-COLA ODSH COCA-COLA COM us usD AAA 42,314.96 37,801.46 0.72%
US4581401001 INTEL ODSH INTEL COM us usD AAA 623,070.89 556,611.45 10.58%
US4781601046 JOHNSON&JOHNSON ODSH JOHNSON&JOHNSON COM us usD AAA 656,586.85 586,552.45 11.15%
US5324571083 LILLY ODSH LILLY COM us usD AAA 656,569.04 586,536.54 11.15%
US5949181045 MICROSOFT ODSH MICROSOFT COM us usD AAA 656,620.27 586,582.31 11.15%
US62944T1051 NVR ODSH NVR COM us usD AAA 472,391.35 422,004.04 8.02%
US6516391066 NEWMONT CORP ODSH NEWMONT CORP COM us usD AAA 644,365.73 575,634.89 10.95%
US6703461052 NUCOR ODSH NUCOR COM us uUsD AAA 230.18 205.62 0.00%
US67066G1040 NVIDIA ODSH NVIDIA COM us uUsD AAA 882,941.94 788,763.53 15.00%
Unknown Company Description UNK EUR 10,437.17 10,437.17 0.20%
Total: 5,258,840.67 100.00%
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