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HBCE / HSBC Gbl Inv Fd - Europe Value
Report as at 07/08/2025

Summary of policy

% limit on maximum percentage of book on loan

30%

Revenue Split

75/25*

Name of the Fund

HBCE / HSBC Gbl Inv Fd - Europe Value

Replication Mode

Physical replication

ISIN Code LU0164906959
Total net assets (AuM) 51,751,506
Reference currency of the fund EUR
* The sub-fund will receive 75% of the gross revenue generated and the remaining 25% will be split between the Securities Lending Agent and the Management Company

Securities lending data - as at 07/08/2025

Currently on loan in EUR (base currency) 8,007,437.40

Current percentage on loan (in % of the fund AuM) 15.47%

Collateral value (cash and securities) in EUR (base currency) 8,485,944.29

Collateral value (cash and securities) in % of loan 106%

Securities lending statistics

12-month average on loan in EUR (base currency) 7,157,458.09
12-month average on loan as a % of the fund AuM 14.31%

12-month maximum on loan in EUR

11,396,464.84

12-month maximum on loan as a % of the fund AuM 23.59%
Gross Return for the fund over the last 12 months in (base currency fund) 10,150.79
Gross Return for the fund over the last 12 months in % of the fund AuM 0.0203%

Collateral data - as at 07/08/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight

CA0636711016 BMO ODSH BMO COM CA CAD AAA 222,023.20 138,855.33 1.64%
CA1363751027 CA NATL RLWY ODSH CA NATL RLWY COM CA CAD AAA 2,199.62 1,375.66 0.02%
CA8667961053 SUN LIFE ODSH SUN LIFE COM CA CAD AAA 225,181.31 140,830.44 1.66%
DE0001102598 DEGV 1.000 05/15/38 GERMANY GOV DE EUR AAA 89,756.91 89,756.91 1.06%
FROO1400AIN5 FRGV 0.750 02/25/28 FRANCE GOV FR EUR AA2 79,793.44 79,793.44 0.94%
FR001400PM68 FRGV 2.750 02/25/30 FRANCE GOV FR EUR AA2 37,936.69 37,936.69 0.45%
GB0000811801 ORD GBPO0.10 BARRATT DEVEL CST GB GBP AA3 466,502.84 534,845.51 6.30%
GB0006776081 ORD GBP0.25 PEARSON CST GB GBP AA3 316,663.71 363,054.94 4.28%
GB0007908733 ORD GBPO0.50 SCOT & SOUTHERN ENERGY CST GB GBP AA3 461,007.87 528,545.52 6.23%
GB0009895292 ORD USDO0.25 ASTRAZENECA CST GB GBP AA3 22,660.70 25,980.49 0.31%




Collateral data - as at 07/08/2025
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ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight
GB00B3MYD345 UKTI 0 5/8 11/22/42 UK TREASURY GIL GB GBP AA3 20,535.01 23,543.39 0.28%
GB00B421JZ66 UKTI 0 1/2 03/22/50 UK TREASURY GIL GB GBP AA3 2.98 3.42 0.00%
GB0OOBDR05CO01 NATIONAL GRID ODSH NATIONAL GRID CST GB GBP AA3 466,503.37 534,846.11 6.30%
GB00OBDX8CX86 UKTI 0 1/8 03/22/68 UK TREASURY GIL GB GBP AA3 0.00 0.00 0.00%
GB00BLGZ9862 TESCO ODSH TESCO CST GB GBP AA3 466,502.36 534,844.96 6.30%
GB00BM8Z22W66 UKTI 0 1/8 03/22/73 UK Treasury GIL GB GBP AA3 82,151.53 94,186.73 1.11%
GB00BMJ6DW54 INFORMA ODSH INFORMA CST GB GBP AA3 126,399.33 144,916.83 1.71%
GBOOBVYVFW23 AUTO TRADER ODSH AUTO TRADER CST GB GBP AA3 45,382.44 52,030.97 0.61%
IT0O000062072 GENERALI ODSH GENERALI COM IT EUR 504,739.16 504,739.16 5.95%
JP1051671Q49 JPGV 0.400 03/20/29 JAPAN GOV JP JPY A1l 3,690,392.63 21,534.45 0.25%
NL0012171458 NLGV 0.750 07/15/27 NETHERLANDS GOV NL EUR AAA 94,186.37 94,186.37 1.11%
SE0017486889 ATLAS COPCO ODSH ATLAS COPCO COM SE SEK AAA 5,993,855.89 534,847.07 6.30%
US02079K1079 ALPHABET ODSH ALPHABET COM us uUsD AAA 621,676.44 534,697.70 6.30%
US2441991054 DEERE ODSH DEERE COM us uUsD AAA 11,721.71 10,081.72 0.12%
US4370761029 HOME DEPOT ODSH HOME DEPOT COM us uUsD AAA 2,707.59 2,328.77 0.03%
US45168D1046 IDEXX LABS ODSH IDEXX LABS COM us uUsD AAA 582,369.26 500,889.99 5.90%
US4523081093 ILLINOIS TOOL ODSH ILLINOIS TOOL COM us uUsD AAA 582,230.10 500,770.30 5.90%
US45337C1027 INCYTE ODSH INCYTE COM us uUsD AAA 388,793.54 334,397.44 3.94%
US4581401001 INTEL ODSH INTEL COM us uUsD AAA 582,378.93 500,898.31 5.90%
US4612021034 INTUIT ODSH INTUIT COM us uUsD AAA 582,264.08 500,799.52 5.90%
US5324571083 LILLY ODSH LILLY COM us uUsD AAA 156,737.70 134,808.53 1.59%
US5949181045 MICROSOFT ODSH MICROSOFT COM us uUsD AAA 158,531.88 136,351.69 1.61%
US67066G1040 NVIDIA ODSH NVIDIA COM us UsD AAA 743,516.46 639,491.09 7.54%
Us8716071076 SYNOPSYS ODSH SYNOPSYS COM us UsD AAA 107,025.48 92,051.54 1.08%
US912810TK43 UST 3.375 08/15/42 US TREASURY GOV us UsD AAA 104,512.67 89,890.30 1.06%
US91282CHC82 UST 3.375 05/15/33 US TREASURY GOV us UsD AAA 32,360.56 27,833.00 0.33%
Total: 8,485,944.29 100.00%
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Counterparts

Number of counterparties with exposure exceeding 3% of the Fund's NAV

No. | Major Name Market Value
2 | BARCLAYS CAPITAL SECURITIES LIMIT 3,173,859.64
1 | NATIXIS (PARENT) 3,363,432.74
Top 5 borrowers in last Month
No. | Counterparty Market Value
1 | BARCLAYS CAPITAL SECURITIES LIMITED (PARENT) 2,204,330.33
2 | NATIXIS (PARENT) 1,623,431.39
3 | HSBC BANK PLC (PARENT) 1,509,014.50
4 | BNP PARIBAS FINANCIAL MARKETS (PARENT) 820,207.35
5 | BANK OF NOVA SCOTIA (PARENT) 680,756.08
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