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HBCE / HSBC Gbl Inv Fd - Global Bond Total Return

Report as at 21/07/2025

Summary of policy

% limit on maximum percentage of book on loan 30%

Revenue Split 75/25 *

Name of the Fund HBCE / HSBC Gbl Inv Fd - Global Bond Total Return

Replication Mode Physical replication

ISIN Code LU1163225284

Total net assets (AuM) 241,855,719

Reference currency of the fund USD

Securities lending data - as at 21/07/2025

Currently on loan in USD (base currency) 16,086,098.49

Current percentage on loan (in % of the fund AuM) 6.65%

Collateral value (cash and securities) in  USD (base currency) 17,615,008.63

Collateral value (cash and securities) in % of loan 110%

Collateral data - as at 21/07/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) Valuation (base ccy) Weight

BE0000320292 BEGV 4.250 03/28/41 BELGIUM GOV BE EUR AA3 246.45 287.05 0.00%

BE0000336454 BEGV 1.900 06/22/38 BELGIUM GOV BE EUR AA3 14,987.05 17,456.32 0.10%

BE0000337460 BEGV 1.000 06/22/26 BELGIUM GOV BE EUR AA3 1,675.83 1,951.95 0.01%

BE0000359688 BEGV 3.450 06/22/43 BELGIUM GOV BE EUR AA3 7,591.52 8,842.30 0.05%

CA135087M276 CAGV 1.500 06/01/31 CANADA GOV CA CAD AAA 1,021,538.86 744,626.85 4.23%

DE0001030567 DEGV 0.100 04/15/26 GERMANY GOV DE EUR AAA 136,327.23 158,788.56 0.90%

DE0001102549 DEGV 05/15/36 GERMANY GOV DE EUR AAA 0.74 0.86 0.00%

DE000BU25000 DEGV 2.200 04/13/28 GERMANY GOV DE EUR AAA 136,327.40 158,788.77 0.90%

DE000BU25018 DEGV 2.400 10/19/28 GERMANY GOV DE EUR AAA 6,574.23 7,657.40 0.04%

DE000BU25042 DEGV 2.400 04/18/30 GERMANY GOV DE EUR AAA 118,491.59 138,014.31 0.78%

Securities lending statistics

12-month average on loan in USD (base currency) 12,486,895.86

12-month average on loan as a % of the fund AuM 5.39%

12-month maximum on loan in USD 23,288,808.81

12-month maximum on loan as a % of the fund AuM 10.26%

Gross Return for the fund over the last 12 months in  (base currency fund) 40,352.01

Gross Return for the fund over the last 12 months in % of the fund AuM 0.0174%

* The sub-fund will receive 75% of the gross revenue generated and the remaining 25% will be split between the Securities Lending Agent and the Management Company



Collateral data - as at 21/07/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) Valuation (base ccy) Weight

DE000BU27006 DEGV 2.400 11/15/30 GERMANY GOV DE EUR AAA 70.56 82.19 0.00%

DE000BU2D012 DEGV 2.900 08/15/56 GERMANY GOV DE EUR AAA 3,609.79 4,204.55 0.02%

DE000BU2Z023 DEGV 2.200 02/15/34 GERMANY GOV DE EUR AAA 136,327.17 158,788.50 0.90%

DE000BU2Z049 DEGV 2.500 02/15/35 GERMANY GOV DE EUR AAA 74,292.83 86,533.35 0.49%

DE000BU35025 DEGV 2.100 04/12/29 GERMANY GOV DE EUR AAA 136,327.31 158,788.66 0.90%

FI4000148630 FIGV 0.750 04/15/31 FINLAND GOV FI EUR AA1 89,749.44 104,536.60 0.59%

FI4000415153 FIGV 0.125 04/15/36 FINLAND GOV FI EUR AA1 722.64 841.70 0.00%

FI4000557525 FIGV 2.875 04/15/29 FINLAND GOV FI EUR AA1 93,522.29 108,931.06 0.62%

FR0013154044 FRGV 1.250 05/25/36 FRANCE GOV FR EUR AA2 1,295.08 1,508.46 0.01%

FR0013234333 FRGV 1.750 06/25/39 FRANCE GOV FR EUR AA2 0.78 0.91 0.00%

FR0013250560 FRGV 1.000 05/25/27 FRANCE GOV FR EUR AA2 102,783.49 119,718.14 0.68%

FR0013250560 FRGV 1.000 05/25/27 FRANCE GOV FR EUR AA2 342,988.48 399,499.41 2.27%

FR0013257524 FRGV 2.000 05/25/48 FRANCE GOV FR EUR AA2 2.11 2.46 0.00%

FR0013519253 FRGV 0.100 03/01/26 FRANCE GOV FR EUR AA2 5,256.24 6,122.27 0.03%

FR0014003513 FRGV 02/25/27 FRANCE GOV FR EUR AA2 1,325.40 1,543.78 0.01%

FR001400CMX2 FRGV 2.500 05/25/43 FRANCE GOV FR EUR AA2 34,069.07 39,682.30 0.23%

FR001400NEF3 FRGV 3.000 06/25/49 FRANCE GOV FR EUR AA2 0.84 0.98 0.00%

FR001400WYO4 FRGV 3.600 05/25/42 FRANCE GOV FR EUR AA2 96,379.53 112,259.06 0.64%

GB00B0CNHZ09 UKTI 1 1/4 11/22/55 UK TREASURY GIL GB GBP AA3 103,004.38 138,463.64 0.79%

GB00B0CNHZ09 UKTI 1 1/4 11/22/55 UK TREASURY GIL GB GBP AA3 476,512.70 640,552.20 3.64%

GB00B24FFM16 UKTI 0 3/4 11/22/47 UK TREASURY GIL GB GBP AA3 75,261.52 101,170.30 0.57%

GB00B4PTCY75 UKTI 0 3/8 03/22/62 UK TREASURY GIL GB GBP AA3 103,004.37 138,463.62 0.79%

GB00BDX8CX86 UKTI 0 1/8 03/22/68 UK TREASURY GIL GB GBP AA3 103,004.93 138,464.38 0.79%

GB00BFMCN652 UKT 158 10/22/71 UK Treasury GIL GB GBP AA3 101,942.53 137,036.25 0.78%

GB00BLH38265 UKTI 0 1/8 03/22/39 UK Treasury GIL GB GBP AA3 1.06 1.42 0.00%

GB00BMF9LF76 GBGV 4.000 10/22/63 UNITED KINGDOM GIL GB GBP AA3 221,129.07 297,252.75 1.69%

GB00BMF9LF76 GBGV 4.000 10/22/63 UNITED KINGDOM GIL GB GBP AA3 270,977.87 364,262.00 2.07%

GB00BMV7TC88 UKT 3 1/4 01/31/33 UK Treasury GIL GB GBP AA3 0.94 1.26 0.00%

GB00BPSNBG80 UKTI 1 1/4 11/22/2054 UK Treasury GIL GB GBP AA3 296,417.35 398,459.02 2.26%

GB00BSQNRC93 UKT 43/8 03/07/28 UK Treasury GIL GB GBP AA3 292,506.25 393,201.53 2.23%

GB00BSQNRD01 UKT 4 3/8 03/07/30 Corp UK TREASURY GIL GB GBP AA3 290,820.94 390,936.05 2.22%

GB00BYVP4K94 UKTI 018 11/22/56 CORP UK TREASURY GIL GB GBP AA3 476,278.48 640,237.35 3.63%

JP1051771R39 JPGV 1.100 12/20/29 JAPAN GOV JP JPY A1 4,773,133.62 32,143.40 0.18%

JP1201581G90 JPGV 0.500 09/20/36 JAPAN GOV JP JPY A1 59,246,352.38 398,978.78 2.26%

JP1201881Q46 JPGV 1.600 03/20/44 JAPAN GOV JP JPY A1 14,850,039.82 100,003.64 0.57%

JP1742941R38 JPGV 03/23/26 JAPAN GOV JP JPY A1 95,114,740.54 640,524.88 3.64%

NL0014555419 NLGV 07/15/30 NETHERLANDS GOV NL EUR AAA 447,295.66 520,992.28 2.96%

NL0015001XZ6 NLGV 2.500 07/15/34 NETHERLANDS GOV NL EUR AAA 136,327.47 158,788.85 0.90%

US912810QB70 UST 4.250 05/15/39 US TREASURY GOV US USD AAA 115,433.27 115,433.27 0.66%



Collateral data - as at 21/07/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) Valuation (base ccy) Weight

US912810TR95 UST 3.625 05/15/53 US TREASURY GOV US USD AAA 635.25 635.25 0.00%

US912810TU25 UST 4.375 08/15/43 US TREASURY GOV US USD AAA 94.62 94.62 0.00%

US912810UA42 UST 4.625 05/15/54 US TREASURY GOV US USD AAA 640,353.41 640,353.41 3.64%

US912810UD80 UST 4.125 08/15/44 US TREASURY GOV US USD AAA 398,341.11 398,341.11 2.26%

US912810UE63 UST 4.500 11/15/54 US TREASURY GOV US USD AAA 638,394.12 638,394.12 3.62%

US912828Z781 UST 1.500 01/31/27 US TREASURY GOV US USD AAA 70,201.65 70,201.65 0.40%

US91282CAE12 UST 0.625 08/15/30 US TREASURY GOV US USD AAA 423,894.20 423,894.20 2.41%

US91282CAQ42 UST 0.125 10/15/25 US TREASURY GOV US USD AAA 912,090.98 912,090.98 5.18%

US91282CBP59 UST 1.125 02/29/28 US TREASURY GOV US USD AAA 187.19 187.19 0.00%

US91282CBS98 UST 1.250 03/31/28 US TREASURY GOV US USD AAA 35,584.29 35,584.29 0.20%

US91282CGM73 UST 3.500 02/15/33 US TREASURY GOV US USD AAA 271,079.16 271,079.16 1.54%

US91282CHC82 UST 3.375 05/15/33 US TREASURY GOV US USD AAA 707,976.87 707,976.87 4.02%

US91282CHF14 UST 3.750 05/31/30 US TREASURY GOV US USD AAA 519,312.22 519,312.22 2.95%

US91282CHY03 UST 4.625 09/15/26 US TREASURY GOV US USD AAA 1,164,405.44 1,164,405.44 6.61%

US91282CJJ18 UST 4.500 11/15/33 US TREASURY GOV US USD AAA 979,126.07 979,126.07 5.56%

US91282CJK80 UST 4.625 11/15/26 US TREASURY GOV US USD AAA 405.99 405.99 0.00%

US91282CJQ50 UST 3.750 12/31/30 US TREASURY GOV US USD AAA 655,297.29 655,297.29 3.72%

US91282CJS17 UST 4.250 12/31/25 US TREASURY GOV US USD AAA 1,007,149.48 1,007,149.48 5.72%

US91282CLU35 UST 4.125 10/31/31 US TREASURY GOV US USD AAA 265,230.93 265,230.93 1.51%

US91282CMD01 UST 4.375 12/31/29 US TREASURY GOV US USD AAA 640,422.79 640,422.79 3.64%

Total: 17,615,008.63 100.00%

Counterparts

Number of counterparties with exposure exceeding 3% of the Fund's NAV

No. Major Name Market Value

Top 5 borrowers in last Month

No. Counterparty Market Value



1 MERRILL LYNCH INTERNATIONAL (PARENT) 6,884,562.91

2 GOLDMAN SACHS INTERNATIONAL (PARENT) 1,833,481.46

3 RBC EUROPE LIMITED ( PARENT ) 1,116,406.90

4 MORGAN STANLEY & CO INTERNATIONAL PLC (PARENT) 1,063,429.58

5 BARCLAYS BANK PLC (PARENT) 271,244.55
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